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Thai CDS Leuvel (bps)

Tenor 20-Sep 27-Sep Change
3Y 17.28 17.67 +0.39
BY 30.34 30.34 0.00

: Bloomberg

Market Rate (%) (27-Sep-19)
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Tenor im 3M 6M 1y
BIBOR 1.55000 1.62170 1.71599 1.95393
THBFIX 1.44373 1.35498 1.35157 1.40708
LIBOR 2.03150 2.09863 2.06300 2.04325
fn: Reuters
27-Sep-19 \ Change \
LIGHT CRUDE 56.41 -0.14%
SPOT GOLD 1,497.62 -0.46%
navauviv(THB) 21,750 -150.00
navsuwssar(THB) 22,250 -150.00
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uUsbD/ THB INR IDR VND CNY | PHP | MYR
20/9/2019 | 30.48 | 70.94 | 14,056 | 23,150 | 7.088 | 51.89 | 4.179
27/9/2019 | 30.62 | 70.82 | 14,186 | 23,140 | 7.129 | 51.84 | 4.184
%Change | 0.46 | -0.17 | 0.92 -0.04 | 0.58 | -0.10 | 0.11
%Chg(+) :aaaarsudedrfudarisuanaiduluginig
%Chg(-) :naaarsdaurnfiainuanadulugfing
USD/THB Weekly Movement
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Wuanacvlsuinaiaudugnauin (THB)

/THB 27-Sep-19 %Chg
GBPTHB 37.61 -0.31
EURTHB 33.42 -0.03
CHFTHB 30.80 -0.05
AUDTHB 20.70 0.24
JPYTHB 0.2839 0.04
CNYTHB 4.30 0.00
HKDTHB 3.90 -0.05
SGDTHB 22.15 -0.01

%Chg(+) :anadusvlsanaudeeduidaniauum
%Chg(-) :@natdusvlseindAaauatlatiauuin

Thai Government Bond Yield (%)

im 6M 1Y 3Y 5Y 10Y 20Y
20-Sep 1.40 1.41 1.40 1.36 1.38 1.53 1.70
27-Sep 1.39 1.40 1.39 1.36 1.38 1.50 1.68
Change | -001 | -001 | -0.01 | 0.00 | 0.00 | -0.03 | -0.02
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Policy Rate
us

Fed Fund Rate 1.75-2.00%
1.50%

Thailand 1-Day Repo

Next meeting :
Next meeting :

29-Oct-19
6-Nov-19

b3 & o o & a o s & v g = 3 v v I} 03 2. b3 P o
%ﬂﬂﬁuﬂﬂqﬂﬂﬂﬂuﬁﬂﬂﬂﬂ?iQHEQN‘Hﬂiﬂﬁ“uﬂtﬂﬁiﬁﬂﬂﬂﬁiﬂ&iﬂﬂﬂﬁﬂuﬂﬂﬂgﬂLﬂﬂﬂuuﬂﬂﬂ1ﬁ?ﬂﬂ1ﬂﬁﬂﬂMQQ1MW?1UQQQMuﬁ HQSHNQﬂﬁuﬂﬂﬂ?qg1ﬁﬁQﬂNWHﬂHﬁNﬂﬂﬂdﬂﬂqmiu

o o w & ‘o > > 2 a1 o & o < o o Yo o W 1 a
msamidayall uisuashifusasanugniasuazanuanysairasiays dayailldiiaun wmm%aumamemﬁqeﬂﬁu’lm 9 suIANS uazividadanvhdayalisuintau
© a4 a & ‘e - 13 o & o v A& 2
Tuanandemela g Amadiiadu laddilaemanss vialaemesan auiilasnannisidayailald



http://www.thaibma.or.th/

