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Foreign Exchange Market : ausnmadaybidiemdunsay
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us Fed Funds Rate 0.25% Next meeting : 20-Sep

Thailand 3.25%
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USD/THB Weekly Movement
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Exchange Rate

usb/ THB INR IDR VND CNY PHP  MYR
11-Aug-11  29.92 4510 8543 20794 6.40 4242 3.01
19-Aug-11  29.85 45.58 8553 20800 6.39 4257 298
%Change -0.23 +1.06 +0.12 +0.03 -0.16 +0.35 -1.00

Thailand CDS Level

Tenor 11-Aug 19-Aug Change
3y 110.130 106.020 -4.110
5Y 144.720 139.365 -5.355

iy : Bloomberg

Government Bond Yield :

Tenor im 6M 1y 3y 5Y 10y 20Y
11-Aug 316 339 341 336 341 3.49 3.97
19-Aug 321 343 347 339 3.42 3.46 391
Change +0.05 +0.04 +0.06 +0.03 +0.01 -0.03 -0.06

n : mnaunaaasinsuillng (www.thaibma.or.th)

Market Rate (19-Aug)

Tenor 1M 3M 6M 1Y
BIBOR 3.38625 3.54000 3.65750 3.77125
THBFIX 3.10425 2.93671 3.08578 3.29132
LIBOR 0.21544 0.30300 0.46706 .78439

Next meeting : 24-Aug ,

1-Day Repo
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