Weekly Market Update Vol.50/2023 12Dec2023 =Xl

THAILAND

Highlight News

. waawsoomswosuauﬂsmuua,aoswmsnuuoauuaousomu (JOLTS) Ua\)ahsawum Adlaumstdasuainasvuanan 617,000 chukuv ds:au 8733 duchumuotudou a. Bodus:au
maouumoumoau 0.n. 2564 uas mnmmataumomsmua\)unamsw Kis:AU 9300 awucnuhuo

. c13Laumsmomuuaommmsmumsua\)amsa 1dou W Wudu 199,000 muhuo a\)nmnunalnsn AAMAMSNIAS:AU 180,000 churkuv taiwudumn 150,000 dhuktiviudou aa.
UOUERDOSI30UEDU WE. Usucibavgs:au 37% dhnsdolaumamsainis:au 39%

. Us~ansmwiumswamuanus\)muuanmnmumsua\)ahsgw\)uu 52% QOQ tlaswna 3/2566 Foidumstwuduunnigadtiudoudiasing 3/2563 uenoind AalauUs:aNS MWIUMSKWEQ
AN FONSNUNSIASERMOMSNIRS:AU 43% KaOOINWLTU 35% tulasuna 2 urusdedniu dunuusemucokLDsanaw 12% lasing 3 unu:AUN3IASkKMA3Ia0aowen 09%
KaOINWUTDU 22% tulasna 2

. cTataumoqamsﬁﬂumﬂéuﬁma:@msua\)ahs“gw‘s'/uﬁu 51% gs:Au 643 Kijuduopaasansy tudau an. 1a:gonN3NUN3IPsAMAMSIAS:AU 642 KudUOPaNSaHSY DINS:AU
612 Kijuduopaansansy tudou ne. Nod mstgwwudu 0.2% gs:au 323 uaguauapaasansy urus nmsa\)aanaoao 1% gs:au 2588 uauauapamsarsy

. dudﬁiomswwaoua (PMI) uuusauuaoaTsTuutwuuua 476 ?utoau wg. DN 465 uidou an. Tagn PMI mnusmstwuuua 487 vn 478 momuaaomUanuaoalsTuutwuuu 01%
MoM ua:acav 12% YoY tidou a.n. kavoinaaav 0.1% MoM ua:acav 29% YoY tidou ne.

e A& UsuaauudliusuduALUNEDdDUDVSFUNASUAYEIBvaUPINGLatusMW Taus:y i oMsUEngAdIMLIASUYAPAB:aDAVIUS:U:NATD Lla:AUIdsooIN3NOAASBTKEYlUOAQ
adurmMsUNSWEIUDV3U TagmMsUsuansUGUAIULNSadDa:TDUR DKANTIUARWLTUS Sgunaduo:dovikmsaluayudumsiBunUSaNaNovaULa:US Bnupvs Rt U rymAaundau Boo:
AR aAMUIESLCDAILLTDUNSDAUMSAFY IASUZAD La:amMULUDYSU

e AUSIIUARUNSSUMSSOUMALNBU 3 FMUU (NNS.) Us1OumMAsugnouavlnelul) 2567 puenatogiusoo 2.8 - 33% ua:ianuidsonouaulaldiosnsi 3% guldus:audnamwidu
UA 6 Gadonu WovoNiwdrydeumiAsuginlans:aad ta:Uodunnuisunotuls:ng wisumaavoantut) 2567 Duenaddis:Au 2 - 3% snUdnaaau 1-2% ua:deaalinnovifen
chosndsd 33 uAu WUBuINUD 5 & uAu FoUTASOMSEDMaPalEaMINENLISOCIGUMSIAIELIOIBU 5 UFUAUUIN MOSBIUHUU GDP tRIenacdawudusnsd 1 - 15%

o SusudsuWarislUvevinganaw 025% MoM uaaaav 044 YoY tudou we. Tastdunaminsimwaomuta:Alagansansisauanan dousasisuwowumnuwudu 058% YoY

Uodudaauluduaikd
o luUs:inA: wamsus:yuAnuzNssuMsulguigNsiou (Nuv.) adugdo
e coUs:NA: MSUSIUUDVANUNSSUNMSUTIUIEMSLIBUYDOSUIMSNaEKSy (FOMC), Sas1toutwe 1dou w.g. La:adlaududuuaadadnsns3NoouuDvansy

Foreign Exchange Market

WBuuINSaumMavianUissmuRAMvanalduBaddulked Tagsoon uanatunoniacio 1 aamsansy (USD)
mungol Outflow Thaoenmnaaarulneciawioo THB  INR IDR VND CNY
AduLINUaaanaUaeduaniis:au 3552 Sour 128% wWowrey  O1Dec-23 3507 833020 15,480 24,298 71404 5536 4676

Us:au 3507 uIn/apaansansy onduarknourkin 08-Dec-23 352 833500 15624 24273 71742 5556 4680
USD/THB %Change “128 006 <093 <010  +047 <037 009
3570 -

3552 touanaunn (THB) do 1 KudydUaNacvUS:NA

3540 - GBP EUR CHF AUD JPY CNY

3522
3507 35.12 351 0O1-Dec-23 4439 3820 4014 2323 02372 49270 44878 2624
3510 + Iy 08-Dec23 4470 3827 4053 2342 02443 49512 4554 2648
%Change 4070 +018 4097 4082 4299 4049 4142 4091
3480 -

A1aNIsSd UDVLBUUINS:g:dugolAdaulndldluaoviAniv NulgoAvaoD
3450 AamuddlavtAsugioAdAtynviuta:divus:inA Us:iounsaunistAdaulkd

1-Dec 2-Dec 3-Dec 4-Dec 5-Dec 6-Dec 7-Dec 8-Dec 35.10-35.90

Fixed Income Market

dasmaasuINUWUsUassguialngUsuddaaavnnysvoigdoud -1 fo Thai Government Bond Yield (%)
-11 bps. ndvonAna1ausumMamsnisi sunAsnatvarksyd (FED) o100

nmsususasioandeulsunsacavidsguldutusoviasunausnuaot) 2567 [l Bl i =V 2V
01-Dec-23 202 225 238 248 261 298 339
5 _ Thai Government Bond Yield 08-Dec-23 201 224 237 242 252 287 329
%Change +0.01 +0.01 +0.01 +0.06 *009 MOl *010
4 - e @]-Dec-23 US Treasury Yield (%)
(e}
% e 8-Dec-23 6M 1Y 3Y
Q@ 3 4 01-Dec-23 555 533 505 431 414 422 458
> 08-Dec-23 554 539 513 445 424 423 449
> | %Change +0.01 «006 008 ~014 +010 +001 +009

AmMamsnd 9asIwaaouLnuwusuassgulalngGuudldudsuddaaaviunsaulAu
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tuAfMvoLldednu US treasury
Tenor vy  3M 6M 1Y 3Y 5Y 10Y 20Y

Market rates
Market Rates (%) As at 08-Dec-23

Tenor Avg SOFR Term SOFR THOR ' Fallback THBFIX BIBOR DTIBOR EURIBOR
O/N 5.32000 5.32000 249459 N/A 250056 N/A 384300
™ 5.33874 535978 249454 252830 2.54900 0.05545 3.85300
3M 5.35115 5.37917 244684 217722 265000 0.08000 3.95000
6M 5.31947 532936 227804 222759 272000 015545 393500

Commodities Policy Rate

LIGHT CRUDE (USD) 7132 6.1 (%)

SPOT GOLD 1,9881M v2.82 us Fed Funds Rate 5.25-5.50 12-Dec-23

naoArio (THB) 33.550 I i 1:Day Repo 250 07-Feb-23

novsUwsstu (THB) 34,050 116
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