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Foreign Exchange Market
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Fixed Income Market
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Market rates

Market Rates (%) As at 10-Feb-23

Tenor USDLIBOR Avg SOFR  Term SOFR THBFIX THOR BIBOR DTIBOR EURIBOR
O/N 455929 455000 455000 1.00557 149358 150000 N/A 2.35900
™ 457800 437610 456153 0.82461 137244 156607 0.05182 2.37500
3M 4.86943 416257 4.75583 119393 1.23331 172444 0.07455 2.62100
6M 512714 3.48951 4.95919 149915 1.04741 1.87231 0.14909 3.08000

Commodities Policy Rate
LIGHT CRUDE (USD) 79.03 v361% Fed Funds
<POT GOLD 1862 e us Bt 450-475 21-Mar-23

$un v0.67%
novmUNo (THB) 29.750 Thailand  1-Day Repo 150 29-Mar-23
novsuwsseu (THB) 30,250 v0.66%
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